
A . 26/09/2016

D ue D a te

A m ount O f fered (K shs.  M )

Bids  R eceiv ed (K shs.  M )

Perform a nce R a te  (% )

N u m be r o f  B id s Re ce ive d

N u m be r o f  a cce p te d  B id s

A m ount A ccepted (K shs.  M )

Of  w h ich  :  Co m pe tit ive  b id s

               :  N o n -Co m pe tit ive  b id s

Purpose /  A pplica tion o f  Funds:

Ro llo ve r /  Re de m ptio n s

New  Borrow ing

M a rk et W eighted A v era ge  R a te

W eighted A v era ge R a te  o f  a ccepted bids

Price  pe r Ksh s.1 0 0  a t W e igh te d  Ave ra ge  Ra te  fo r  a cce p te d  b id s

B .

T his A uction  La st A uction 

V a lue D a tes 26/09/2016 19/09/2016

W eighted A v era ge R a te  o f  A ccepted bids (% ) 7.890 7.986

C . N E X T  W E E K ' S  T R E A S U R Y  B I L L S  A U C T I O N S :  I S S U E  N O s  2 1 8 0 / 9 1 ,  2 1 6 1 / 1 8 2  &  2 0 8 8 / 3 6 4  D A T E D  0 3 / 1 0 / 2 0 1 6

T ENO R 91 D A Y S 182 D A Y S 364 D A Y S T O T A L

O ffer A m ount (K shs.  M ) 4,000.00 6,000.00 6,000.00 16,000.00        

A uction D a tes &  Bids C losure 29/09/2016 28/09/2016 28/09/2016

R esults A nnouncem ent 30/09/2016 29/09/2016 29/09/2016

Re de m ptio n s

N e w  Bo rro w in g

D .

22 Se pt e m be r  2016

Bids m ust be subm itted a nd receiv ed by  C BK  e ither m a nua lly  (a pplica tion form s deliv ered in T rea sury  Bil l  tender boxes in a ny  Bra nch or C urrency  C entre  

o f  C entra l Ba nk  o f  K eny a  or e lectronica l ly  (  v ia  C BK  Internet Ba nk ing pla tform  for com m ercia l  Ba nk s)  by  2.00 p.m .  on W ednesda y ,  28th Septem ber,2016 

for 182 &  364 da y s a nd T hursda y ,29th Septem ber,  2016 for 91-da y  T rea sury  Bil ls.  Pa y m ents  a bov e K shs.1 M il l ion m ust be m a de by  e lectronic tra nsfer 

using R T GS.  Pa y m ents be low  K shs.1 M il l ion m a y  be m a de by  C a sh,  Ba nk er's C heque or R T GS.T hese pa y m ents m ust rea ch the C entra l Ba nk  not la ter tha n 

M onda y ,3rd O ctober 2016,  2.00 p.m .  for C a sh a nd  C heques a nd 3.00 p.m  for R T GS e lectronic fund tra nsfers.   Plea se  prov ide the fo l low ing deta ils w ith 

ea ch pa y m ent:  Na m e,  R eference No. ,  C D S Portfo l io  No.  a nd the custom er's  V irtua l a ccount No.  

Non-com petitiv e  bids a re  subject to  a  m a x im um  of  K shs.  20 M il l ion per inv estor a nd a re  issued a t the w eighted a v era ge o f  a ccepted bids.  

Jo hn  K . B ir e c h

A g . D ir e c t o r , F in a n c ia l M a r ke t s

 V a ria nce 

0.096

                                 8,345.23 

                                 7,654.77 

T he a ctua l a m ount to  be rea lised f rom  the a uction w il l  be  subject to  T rea sury 's im m edia te  l iquidity  requirem ents for the w eek .  W here sev era l successful 

b idders quote  a  com m on ra te,  the C entra l Ba nk  o f  K eny a  reserv es the right to  a l lo t b ids on a  pro - ra ta  ba sis.  T he C entra l Ba nk  reserv es the right to  

a ccept/reject b ids in pa rt or in ful l  w ithout giv ing a ny  rea son.  Indiv idua l b ids m ust be o f  a  m inim um  fa ce v a lue o f  K shs.  100,000.00.  O nly  inv estors w ith 

a ctiv e  C D S a ccounts a re  e l igib le.

                                                                                                                 5,024.24 

                                                                                                                    329.00 

7.907%

7.890%

                                                                                                                    98.071 

C O M P A R A T I V E  I N T E R E S T  R A T E S  

                                                                                                                         157 

                                                                                                                         152 

                                                                                                                 5,353.24 

                                                                                                                 4,838.71 

                                                                                                                    514.53 

 R E SU L T S  O F   91 D A Y S T R E A SU R Y   B IL L S  ISSU E   N O . 2179 V A L U E   D A T E D  

Th is w e e k th e  Ce n tra l  Ba n k o f  Ke n ya  o f fe re d  91-da y  Tre a su ry B i l ls fo r  a  to ta l  o f  K shs.4 Bil l ion .  Th e  to ta l  n u m be r o f  b id s re ce ive d  w a s  157 a m o u n tin g to  

K shs 6.34 Bil l ion ,  re p re se n tin g a  su b scr ip tio n  o f  158.57% .  To ta l  b id s a cce p te d  a m o u n te d  to  K shs.5.35 Bil l ion .Th e  m a rke t w e igh te d  a ve ra ge  ra te  w a s 

7.907%  a n d  th e  w e igh te d  a ve ra ge  o f  a cce p te d  b id s w h ich  w i l l  be  a pp lie d  fo r  n o n -co m pe tit ive  b id s w a s  7.890%   do w n  f ro m  7.986%  in  th e  p re vio u s a u ctio n .  

Th e  o th e r a u ctio n  sta tist ics a re  su m m a rise d  in  th e  ta b le  be lo w .                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                                  

26/12/2016

                                                                                                                 4,000.00 

                                                                                                                 6,342.93 

                                                                                                                    158.57 


