INTER-BANK MONEY MARKET REPORT

Monday, September 25, 2017

ITEM AMOUNT(M) LENDING RATE % WEIGHTEDAV%
| 1 2000 6.00 0.8727
; 2 1000 6.50 0.4727 -
\ 3 200 6.75 0.0982
‘ 4 200 6.75 0.0982
\ 5 150 7.00 0.0764
‘ 6 150 7.00 0.0764
\ 7 100 7.00 0.0509
T 8 50 7.00 0.0255
[ 9 200 7.00 0.1018
[ 10 200 7.00 0.1018
11 500 , 7.00 0.2545
12 150 7.10 00775
13 500 ‘ 7.20 0.2618
14 500 7.25 0.2636
15 100 7.25 0.0527
16 300 725 0.1582
17 200 7.25 0.1055
18 150 7.50 0.0818
19 150 7.50 ) 0.0818
0 200 B 7.50 0.1091
21 - 100 B 7.50 0.0545
[ 22 500 7.50 0.2727
B 200 - 75 0 01127
24 150 B 800 0.0873 e
25 ] 200 = 8.00 0.1164
26 200 B 8.00 B 0.1164 K
27 500 = 8.00 0.2909
28 | 400 8.15 = 0.2371
29 250 820 0.1491
30 2000 825 1.2000
ST 250 850 0.1545
32 150 1 8.50 0.0927
) 33 ] 1100 ) 8.50 0.6800
34 100 8.50 Ll 0.0618
35 50 8.75 0.0318
36 150 8.85 0.0965
37 150 - 9.00 00982 A
38 200 9.00 = 0.1309
39 100 ‘ 11.00 0.0800
13,750.00 [ TODAYS AVERAGE 7.4847
DAILY CBK LENDING
PRINCIPAL LOAN(Kshs M) DAYS TO MATURITY INTEREST RATE INTEREST
CHARGED(Kshs)
60 1 16.00 26,301.40
TOTAL 26,301.40

GOVERNMENT SECURITIES REDISCOUNTED

TYRE DAYS TO MATURITY AMOUNT(Ksh M)
T/BILL 14 0.25
T/BILL 203 0.10 .
T/BILL 21 015
T/BILL 217 a 0.10
T/BILL i 28 . 0.75
T/BILL 35 0.20
P’{I?_:[LL - - I 42 ﬁ_}izs
T/BILL 49 1.35
T/BILL 56 0.55
T/BILL 63 0.70
T/BILL T 0.30 :
TBILL = 70 1.20
~  TOTAL 5.90
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